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E F F I C I E N T  S E C U R I T I E S  T R A N S A C T I O N S  

November 22, 2007
Exchange Notice 
Risk Management 07/07 

Changes in OMS Parameter Values 
 
OMX Derivatives Markets has decided to change the valuation intervals in the Parameter Value List, see 
Appendix 11 in OMX Derivatives Markets Rules & Regulations. 
 
New parameters for the affected instruments are specified below. 
 

Danish Stocks 

Code Name Old Parameter Value New Parameter Value 
NOVOB Novo Nordisk B 7,5% 10% 

Danish Index 

Code Name Old Parameter Value New Parameter Value 
OMXC20 OMX Copenhagen 20 5,3% 5,4% 

Euro Index 

Code Name Old Parameter Value New Parameter Value 
VINX30 VINX30 Index 5,3% 5,4% 

Finnish Stocks 

Code Name Old Parameter Value New Parameter Value 
ALN1V Alma Media Corporation 15% 10% 
ASU1V Aspo Oyj 10% 7,5% 
ACG1V Aspocomp Group Oyj 15% 20% 
CTL1V Comptel Oyj 15% 20% 
CRA1V Cramo Plc. 10% 15% 
EXL1V Exel Oyj 10% 15% 
FIA1S Finnair Oyj 10% 15% 
FISAS Fiskars Oyj Abp A 7,5% 10% 
KRA1V Kemira Oyj 7,5% 10% 
MMO1V Marimekko Oyj 7,5% 10% 
MEO1V Metso Oyj 15% 10% 
NES1V Neste Oil Corporation 15% 10% 
NRE1V Nokian Renkaat Oyj 25% 15% 
ESTEA Stora Enso Oyj A 7,5% 10% 
ESTER Stora Enso Oyj R 7,5% 10% 
UPM1V UPM-Kymmene Oyj 7,5% 10% 
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Icelandic Stocks 

Code Name Old Parameter Value New Parameter Value 
ATOR Fjarfest Atorka 10% 15% 
    

Icelandic Index 

No changes 
 

Norwegian Stocks 

No changes 
 

Norwegian Index 

No changes 
 

Norwegian Bond 

No changes 
 

Russian Stocks 

Code Name Old Parameter Value New Parameter Value 
MNOD MMC Norilsk Nickel 20% 15% 
    

Russian Index 

No changes 
 

Swedish Stocks 

Code Name Old Parameter Value New Parameter Value 
ABB ABB Ltd 15% 10% 
ERICB Ericsson B 10% 15% 
STER Stora Enso R 7,5% 10% 
SWEDA Swedbank A 7,5% 10% 

 

Swedish Index 

No changes 
 

Swedish Fixed Income 

No changes 
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Effective Date for Parameter Changes 

The effective date for Parameter Changes is: 2007-11-29 

For further information concerning this exchange notice please contact David Sjöblom or Karl Klasén, 
telephone +46 8 405 60 00, or riskmanagement@omxgroup.com 
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