
 

 

2010-12-13 
Exchange Notice 
Expiration information – Fixed income 49/10 

Fixing yields for expiration 
 
Series Fixing yield 

R2XX 1,745 

R5XX 2,575 

R10XX 3,165 

2STATZ0 108,292 

5STATZ0 115,878 

10STATZ0 137,022 

ST2XX 2,860 

ST5XX 3,915 

NBHYP2XX 2,655 

NBHYP5XX 3,825 

SPA2XX 3,135 

SPA5XX 3,785 

SB5XX 3,730 

FRA10X 1,813 

CIBORZ0 98,790 

3NFRA10X 2,570 

6NFRA10X 2,670 

RIBAZ0 0,886 

3MSTIBZ0 98,187 

IRS2Z0 2,478 

IRS5Z0 3,120 

IRS10Z0 3,567 

 
 
For further information concerning this exchange notice please contact Nordic Operations, telephone  
+46 8 405 73 60, or derivatives@nasdaqomx.com 
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